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Kupuuama M.I1. YnpaBniHHs (PiHAHCOBUMH PH3UKAMH B KOMEPIIITHOMY
0anky (nHa mpukiani AT Kb «IlpuBarbanky») - Ksamigikamiiina pobota Ha mpaBax
PYKOTIHCY.

Kpaniikamiiina pobGora wMarictpa 3a cremianbHicTiO 072 «®DiHaHCH,
OaHKIBChbKa clpaBa Ta CTpaxyBaHHS». — HalloHaJbHUN TEXHIYHUN YHIBEPCHUTET
«JIHImpoBChKa noJiiTexHikay, Juimpo, 2019.

VY wmarictepcbkoi poOOTI AOCHIIKEHO TEOPETHYHI Ta METOJUYHI 3acaau
CHUCTEMH YIpaBIIiHHA OaHKIBCBKUMH pusnkamu. [IpoaHanizoBaHi OCHOBHI Cy4acHI
MIJXOAM JI0 1X OIIHKK Ta MiHiMi3alii. PO3risiHyTI OCHOBHI IUISIXH €(PEKTHUBHOTO
yIpaBiiHHSA OAHKIBCBKMMH PU3UKAMH B YMOBAaX €KOHOMIYHOI KpU3H.

[IpoananizoBanuii (iHaHcoBU cTaH OaHKIBCBKOI CHCTeMHM YKpaiHi,
OKpeciieH1 OCHOBHI ii mpobsiemu. Busnaueno cyvyacuuii ctan AT Kb «IIpuBaT6ank»
3 TOYKH 30PY OI[IHKA OCHOBHUX O0aHKIBCHKUX PU3HKIB.

YaockoHaleHO METOAMYHI MIAXOAU [0 YJOCKOHAJEHHS YIpPaBIiHHA
OaHKIBCBKMMU PHU3WKAMH, JOCTIIKEH! (DaKTOpH, SKI BIUIMBAIOTh Ha iX pPIBEHb.
OOrpyHTOBaHO 3aMpPOBAKEHHS MOJIEJI1 YIIPaBIiHHS ()IHAHCOBUMHU PU3UKAMU OaHKY
Ha OCHOBI KOMITJIEKCHOT'O MiJIX0/1y Ta PO3pax0oBaHa MOXJIMBICTh i1 BAKOPUCTAHHS B
AT Kb «lIpuBarbank». 3ampomoHOBAaHO YAOCKOHAJECHHA OpraHizaliiHo-

€KOHOMIYHOT'0 MEXaH13MYy yIpaBliHHS ()IHAHCOBUMH pU3UKAMU OaHKY.

PU3MK, KPEJIWTHUM PHU3UK, BAJIIOTHUM PU3UK, PU3KK
JOIKBIAHOCTI, VAR.



ANNOTATION

Kirichata M.P. Financial risk management at a commercial bank (in terms of
“Privatbank” JSC CB) - Qualification work on the rights of the manuscript.

Master's qualification in specialty 072 "Finance, Banking and Insurance". -
Dnipro University of Technology, Dnipro, 2019.

In the master's work explored the theoretical and methodological foundations
of banking risk management system. We analyzed the main modern approaches to
their evaluation and minimization. The main way of effective management of
banking risks in the economic crisis. Analyzed the financial condition of the banking
system of Ukraine, it outlined its main problem. Defined current situation JSC CB
"PrivatBank" from the point of view of the main banking risks. Improved methodical
approaches to the management of banking risks, examines the factors influencing
their level. Reasonably implement a model of financial risk management of the bank
on the basis of an integrated approach and designed the possibility of its use in JSC
CB "Privatbank”. It proposed to improve the organizational and economic

mechanism of financial risk management of the bank.

RISK, CREDIT RISK, CURRENCY RISK, LIQUIDITY RISK, VAR



